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Securities Lending Report

HSBC CONTINENTAL EUROPE / HSBC FTSE 100 UCITS ETF - 689111

Report as at 14/08/2025

Summary of policy

% limit on maximum percentage of book on loan

30%

Revenue Split

75/25*

Name of the Fund

HSBC CONTINENTAL EUROPE / HSBC FTSE 100 UCITS ETF - 689111

Replication Mode

Physical replication

ISIN Code IEO0B42TW061
Total net assets (AuM) 584,866,689
Reference currency of the fund GBP

* The sub-fund will receive 75% of the gross revenue generated and the remaining 25% will be split between the Securities Lending Agent and the Management Company

Securities lending data - as at 14/08/2025

Currently on loan in GBP (base currency)

15,106,385.75

Current percentage on loan (in % of the fund AuM)

2.58%

Collateral value (cash and securities) in GBP (base currency)

16,010,206.80

Collateral value (cash and securities) in % of loan

106%

Securities lending statistics

12-month average on loan in GBP (base currency)

17,502,610.83

12-month average on loan as a % of the fund AuM

3.38%

12-month maximum on loan in GBP

34,301,082.86

12-month maximum on loan as a % of the fund AuM 6.43%
Gross Return for the fund over the last 12 months in (base currency fund) 23,950.15
Gross Return for the fund over the last 12 months in % of the fund AuM 0.0046%

Collateral data - as at 14/08/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

CA1360691010 CIBC ODSH CIBC COM CA CAD AAA 723,899.15 387,578.18 2.42%
CA6330671034 NATL BK CANADA ODSH NATL BK CANADA COM CA CAD AAA 554,763.89 297,022.56 1.86%
CA8672241079 SUNCOR ENERGY ODSH SUNCOR ENERGY COM CA CAD AAA 3,711,222.44 1,987,001.71 12.41%
DE0001102549 DEGV 05/15/36 GERMANY GOV DE EUR AAA 453,277.29 391,380.47 2.44%
DE0005140008 DEUTSCHE BANK ODSH DEUTSCHE BANK COM DE EUR AAA 2,301,251.91 1,987,006.79 12.41%
DE0005557508 DEUTSCHE TELEKOM ODSH DEUTSCHE TELEKOM COM DE EUR AAA 2,301,268.74 1,987,021.32 12.41%
DE0006231004 INFINEON TECHNOL ODSH INFINEON TECHNOL COM DE EUR AAA 1,534,524.54 1,324,979.10 8.28%
DE0007164600 SAP SE ODSH SAP SE COM DE EUR AAA 2,301,229.34 1,986,987.30 12.41%
DE0007236101 SIEMENS ODSH SIEMENS COM DE EUR AAA 2,301,118.49 1,986,891.59 12.41%
FR0000121014 LVMH ODSH LVMH COM FR EUR AA2 469.60 405.47 0.00%




Collateral data - as at 14/08/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight
GB0003718474 GAMES WORKSHOP ODSH GAMES WORKSHOP CST GB GBP AA3 379,130.20 379,130.20 2.37%
GB0007669376 ORD GBPO0.15 ST.JAMES PLACE CAP CST GB GBP AA3 380,179.56 380,179.56 2.37%
GB0007980591 ORD USDO0.25 BP PLC CST GB GBP AA3 395,060.45 395,060.45 2.47%
GB0008706128 ORD GBPO0.25 LLOYDS BANKING GROUP CST GB GBP AA3 206.93 206.93 0.00%
GB00OB019KW72 ORD 28 4/7P SAINSBURY J PLC CST GB GBP AA3 13,311.62 13,311.62 0.08%
GB00OBOSWJX34 ORD GBP5 LONDON STOCK EXCHANGE CST GB GBP AA3 395,107.20 395,107.20 2.47%
GBOOB1FH8J72 ORD 97 17/19P SEVERN TRENT PLC CST GB GBP AA3 13,348.94 13,348.94 0.08%
GB00B24CGK77 ORD GBPO0.10 RECKITT BENCKISER PLC CST GB GBP AA3 13,301.82 13,301.82 0.08%
GBO0OBPQY8M80 AVIVA ORD GBP0.33 AVIVA ORD GBPO0.33 CST GB GBP AA3 7,209.46 7,209.46 0.05%
US0231351067 AMAZON.COM ODSH AMAZON.COM COM us usD AAA 5,838.55 4,301.75 0.03%
US0311001004 AMETEK ODSH AMETEK COM us usD AAA 17,943.35 13,220.37 0.08%
US67066G1040 NVIDIA ODSH NVIDIA COM us usD AAA 2,696,793.09 1,986,953.83 12.41%
US8793601050 TELEDYNE TECH ODSH TELEDYNE TECH COM us uUsD AAA 17,603.83 12,970.22 0.08%
Us912810TQ13 UST 3.875 02/15/43 US TREASURY GOV us uUsD AAA 23,529.91 17,336.46 0.11%
US91282CAE12 UST 0.625 08/15/30 US TREASURY GOV us uUsD AAA 28,690.96 21,139.04 0.13%
US91282CBL46 UST 1.125 02/15/31 US TREASURY GOV us uUsD AAA 28,711.89 21,154.46 0.13%
Total: 16,010,206.8 100.00%
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Counterparts

Number of counterparties with exposure exceeding 3% of the Fund's NAV

No. | Major Name

Market Value

Top 5 borrowers in last Month

No. | Counterparty Market Value
1 | NATIXIS (PARENT) 11,980,769.79
2 | BNP PARIBAS FINANCIAL MARKETS (PARENT) 5,136,556.53
3 | BANK OF NOVA SCOTIA (PARENT) 2,330,579.30
4 | JP MORGAN SECS PLC (PARENT) 1,401,618.24
5 | CITIGROUP GLOBAL MARKETS LTD (PARENT) 911,713.95
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